
イールドカーブ 基準日：2017年2月末

残存年数 国債 社債

1 -0.242% 0.009%

2 -0.279% -0.023%

3 -0.198% 0.022%

4 -0.160% 0.041%

5 -0.131% 0.066%

6 -0.102% 0.087%

7 -0.070% 0.123%

8 -0.017% 0.173%

9 0.020% 0.210%

10 0.057% 0.277%

11 0.112% 0.321%

12 0.174% 0.387%

13 0.237% 0.438%

14 0.296% 0.501%

15 0.359% 0.570%

16 0.418% 0.625%

17 0.488% 0.693%

18 0.554% 0.745%

19 0.621% 0.808%

20 0.676% 0.859%

25 0.791% 0.974%

30 0.838% 1.021%

35 0.872% 1.055%

40 0.898% 1.081%

45 0.917% 1.100%

50 0.933% 1.116%

60 0.957% 1.140%

70 0.974% 1.157%

80 0.987% 1.170%

90 0.997% 1.180%

100 1.005% 1.188%
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